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Helmes Financna Na 4 pig

prlodle Repont re_rtoimes Truslsas Limited and Hai Eu
Ear Porlod 09 January 3002 to 00 February 2002

All vajuas are In !housands of paunds atarling unlega viherwiss stated

Mortgnqe Asset Anslysis
Anat Ik}

Brough Farward
Rapianishement
Rapirehased
Radampllons
Losses

Qthar Mavamen!s
Carrled Perward

The fossas shown for tha currant period

a3s thay have nel praviausly been repaned sepantsly,

£rom naxt month this wil shew the Turant peried only B

Braught Forward
Regientahmant
Rapurchased
Redemplions
Lowses

Other Mavernonts
Camied Ferwerd

Annugiised 1 Manih CPR
Annugiised 3 Menih CPR
Annualises 12 Mantr CPR

Cyrreni Benod
Nurmbar E600s
288,898 17,854, <08
8,868 636,315
{3,B8T) {358,832)
(4111 (333,973)
{41) {150}
Q (26}
2BE 65 17,987,774
are fram incaplion la daig
__ Curmulalve ]
Nymber £0Q0's
115,193 6,399,314
256,821 17,418,825
(37, 264) (2472,761)
(50,062} (3,355,357}
(a3 {150}
0 c
388,635 | 17.887.771 |
‘ . *%{ including
72%| redsmplians and
rapurchiees )

- The snnualised CRR'S are expresacd as o percantage of the

quistanding balsnes ai tha end of Me panod
Aszal Profiag
Weighted Avarspe Scasening 37.55 monitha
Welghied Avaraga Losn aizs £G2.757.18
Weighiad Average LTV , ~* (=60 balow)
Welghlad Aversge Romaining Term 18,27 vaare
t Typa £000's I
Variable Rato 12,032,020 BE.56%
Fixed Ratg 5,855,754 a3,11%
Tracker Rate ] 0.00%
Flaxibls Margages 8 0.90%
T EET.IA . 100.00%]
rg Va Rate
Aflacive Dats Rale

07 Decamber 2001 8.10%
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Hoimea Financing No 4 gl
glees Limited and Haimas Funding Limifed

P ¢ Repon ra X
For Paried 08 Jenuary 2002 to 08 February 2002

All vaiues sre In theusands of pounte cterling unlese othorwise stated

Gaoqraphiz Angivsle

sgian Numbar £0UCe %o .
Eas!l Anglig 11,06 511,068 340%
Enst Midlands 16,188 785.820 4.42%
Gregter Lendon 585,310 4315787 23.88% ¢
Norih West 13,273 814,885 3.42%
North 34,008 1,882,150 8.35%
South €3zl 94,345 5,867,758 33.18%
Soulh Wast 22,848 1,342 537 7.48%
Wales 14,435 575,841 3.76%
West Midlands 18,805 1,025,056 5.70%
Yorkshire and Humbarsids 20,200 546,831 5.26%
Unknown 141 10,128 0,05%
CR 286,52 17,980,771 1G0.00%
Original LTV Bande
Range Nurmber 0005 __ %
0.00-25.00 3,787 448,801 C.83%
25.01 -50.00 27.183 1.375,820 7.55%
S0.01 . 75.00 69,963 4,847,736 25.84%
7501 - 80,00 14,863 "1,042472 5.80%
Bg.01-88.00 18,108 1,388,332 7.53%
25,01 - 80,00 42,513 3,132,218 17.41%
90.01 . 85,00 109,138 8.275,332 24.89%
Talat 286,628 Traar 7 100.00%

™™ Tha balanca (g the current culsianding balanca on the account
including acerued interast. The LTV Iz that ot origination and
excludes any capllafisad high lkean lo valle leas, valusticn faes

of baoking feaa.

Amgars

Rand

Current

1.00 « 1,98 months
2,00 - 2,39 menths
3.00» 2.89 moninhs
4,00 - 4.59 meniha
5.00 - 5.99 months
6.00 .11.83 months
12 manths and gver
Propanias In Posseszion
Telal

Defintien of Arrsars
Thig amesre Muilpler 18 caleuisted as (e aTears amount { which is

__ Numbar Prinsip: Cverdus 3
280,834 17,681,378 (2,108) T 58.20%
3,034 217,378 1,730 1.21%
802 50,125 718 0.28%
452 24,233 408 0.14%
213 : 11,051 300 0.36%
147 7.813 . 254 C.04%
232 - 10,038 512 0.0e%
36 1,263 . 252 0.01%
81 1,813 125 0.01%
286,825 17,085,494 2274 ‘IOU.O%

tho dittersnca baiween (he expectad menlhly repayments and the
amauni lhat has eclugly bean pald, i.e. o ot af undsr arxl/or
Qver paymanic ) divided by the monty ameunt repayable. ILls
recalculalen avery Yma the arsars amaunt changes, L. on Lhs

dals when 8 payment 1s due.

- 1 . weer e

- mT TAr P WA




Heimag Financing Na 4 ple

Periodic Re imes Tru imes Fundl i
Far Parod (S Janusey 2002 b 08 Febryary 2002

All values are 'n thousands of pounds steriing unlass otharwise siated

o5 of Trus! |aal Dis il ig {08 M

£000's A )
Funding Share 11,973,548 655.58478%
Selier Skars 5,014,255 33.43524%
| 17,987,771 _OCUDO% |
Minimum Seller Shara [ i8] —i0%)
a | er
£000's
Brought Ferward Q
Addilong! Amoumis Accumulated 150
Paymant of Nogs 0
Carrind Farward 150
=
Quarier lo 16/1/2002 j 0.5487%
Quarler (6 16/10/2004 . 4621%!
Quarderio 16/7/2000 - - ‘ ,6550%
Rmsarve Eynds [ Flrol Rasenva Second Razere
Balance a5 at 15/1/2002 128,075,433, £15,000.000.00
Percaniage ef Nalas 1.07% 0.18%
Broperiies | 38azion
Sioek
Current Period
Nurnber ~EQub'e
Sroughl Forward 27 X 1,488
Repozassaed in Perlod ] B - 1.}
Sold in Rerlod (5 (288
Cerled Farwemd 31 1,544
Cumulaive
moer £000's
Rnposs:sd 1> ciaty a1 3,718
8ald odala (50} 2,235
Camed Farward 3 L#SB"
Rapogs les In
Averags ima Possessien o Sala L 78loays
Averagu arraars al ime of Sale £4,885,00
MIG Glaim Sialus
MumBer £000's
MIG Claims mads 38 201
MIG Ctalms oulstanding 5 4
Average tma claim @ payment
Trigqer Eventg -

Thera has boen no aedlt b the AAA Principal Deficiency Ledger
The Saller has nal auffered an (nssivency Event

The Sallaris 5i01 the Servicar

Tns Outstonding Erincipal balanes is in exeass of £16 ofillan
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SIGNATURES

Pursuant to the requirements of the Secuririss Exchange Act o

{1934, the ragistrant hag duly
caused thiz repart to be signed cn its bekalf by

the undersigned, thepeunto duly authorized.

HOLMES FINANCING {Ne 4) PLC

Dated 22 Februzry, 2002

By
P I'lou (Authorised Sigadtory)
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